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Regulatory Capital Disclosures Index 

 
Item # Description Location of Disclosure 

1 Basel III regulatory capital 
and ratios (all-in basis) 

Pages 21-22 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

2 Regulatory capital 
balance sheet 
 

Pages 23-24 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

3 Flow statement of the 
movements in regulatory 
capital 

Page 25 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

4 Total capital risk-
weighted assets 
 

Page 26 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

5 Market Risk – Risk-
weighted assets by 
approach (all-in basis) 

Page 27 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

6 Total capital risk-
weighted assets by 
business segments (all-
in-basis) 

Page 28 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

7 Movement of total capital 
risk weighted assets by 
risk type (all-in basis) 

Page 28 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

8 Attributed capital Page 28 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

9 Leverage ratio Page 29 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

10 Leverage ratio common 
disclosure template 

Page 30 of our Q2 2017 Supplementary Financial Information 
package, which can be found here: 
http://www.rbc.com/investorrelations/pdf/17q2supp.pdf 

11 Global systemically 
important banks (G-SIBs) 
12 assessment indicators 

Page 46 of our Q1 2017 Report to Shareholders, which can be 
found here: 
http://www.rbc.com/investorrelations/pdf/2017q1_report.pdf 

12 Main Features Report: 
Main Features of 
Outstanding Regulatory 
Capital Instruments 

http://www.rbc.com/investorrelations/pdf/capital2017q2.pdf 
 
 
 
 

13 Terms and Conditions of 
Preferred Shares 

http://www.rbc.com/investorrelations/share-information.html 
 

14 Terms and Conditions of 
Subordinated Debt 

http://www.rbc.com/investorrelations/subordinated-debt.html 
 

15 Terms and Conditions of 
Trust Capital Securities 

http://www.rbc.com/investorrelations/trust-capital-securities.html 
 

 
Liquidity Coverage Ratio Disclosures Index 

 
Item # Description Location of Disclosure 

1 Liquidity Coverage Ratio 
common disclosure 
template 

Page 45 of our Q2 2017 Report to Shareholders, which can be 
found here: 
http://www.rbc.com/investorrelations/pdf/2017q2_report.pdf 
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